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Monthly Snapshot

05/01/2014 - 05/31/2014

PBC-ALL ACCOUNTS AGG (36832)

Dated: 06/06/2014

Compliance Overview

Status
As of

Compliant
05/31/2014

Balance Sheet

Book Value + Accrued 1,525,574,847.85
Net Unrealized Gain/Loss 9,346,892.50
Market Value + Accrued 1,534,921,740.35
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Chart caleulated by: Market Value + Accrued

Cash and Fixed Income Summary

Risk Metric Value
Cash 5,391,489.00
MMFund 13,858,657.87
Fixed Income 1,485,099,718.14
Duration 0.702
Convexity 0.048
WAL 5.347
Years to Final Maturity 9.355
Years to Effective Maturity 5.348
Yield 1.323
Book Yield 1.913
Avg Credit Rating AAIAa2/AA
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